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ON 1.3580%]| 1.4600%| 1.3240%
1w 1.4740%]| 1.5500%] 1.5303%| 1.4800%
2W 1.5270%)| 1.3800%| 1.5690%| 1.4900%
1M 1.5500%)| 1.7000%| 1.5700%| 1.5000%
3M 1.5690%)| 1.7700%| 1.6200%| 1.5600%
6M 1.5860%)| 1.7600%| 1.6000%| 1.5800%
M 1.5950%| 1.7950% 1.5900%
12M 1.6050% 1.5900%
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ON 3.58% 3.60%
1w 3.64% 3.65%
1M 3.68% 3.70%
3M 3.70% 3.75%
6M 3.70% 3.80%
12M 3.65% 3.75%
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3M 1.30% 1.58% 1.66% 1.72%
6M 1.29% 1.58% 1.66% 1.73%
1y 1.32% 1.33% 1.61% 1.68% 1.80%
3Y 1.38% 1.52% 1.74% 1.81% 2.01%
5Y 1.55% 1.66% 1.82% 1.92% 2.25%
10Y 1.79% 2.01% 2.22% 2.31% 2.78%
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UsD / CNY
1M -121.0 / -119.0
3M -356.0 / -354.0
6M -692.0 / -687.0
9M -991.0 / -985.0
12M -1,265.0 / -1,258.0
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Quarterly Quarterly Annually
7d Repo 3M SHIBOR O-N SHIBOR
A/365 A/365 A/360 A/365 A/360

3M 1.55% 1.40%
6M 1.52% 1.57% 1.40%
SM 1.50% 1.56% 1.40%
1y 1.49% 1.55% 1.40%
3Y 1.52% 1.58% 1.40%
5Y 1.59% 1.67%
7Y 1.65% 1.72%
10Y 1.73% 1.79%
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