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JPY/CNY 4.6412 +0.0309
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3M 1.31% 1.55% 1.59% 1.67%
6M 1.38% 1.57% 1.62% 1.71%
1y 1.40% 1.48% 1.66% 1.69% 1.79%
3Y 1.44% 1.63% 1.83% 1.86% 2.04%
5Y 1.59% 1.74% 1.88% 1.97% 2.35%
10Y 1.81% 2.02% 2.18% 2.30% 2.77%

KEMESTISE, BRIH(EFRBO12AF T IFRIFORRICERARNROUEZ ~ 9 —EREEFEMAEZ N THEB DO —
EEERUTWZEOND, BATHERIHDORAE E2003FLK E702 ABHIFSRIE EORMAERRZZ (T TR T (CEC.
HRRHIB T/ \A T UBERMDRRZER LI D TEFEFEU. FEO EREZHHEDTND,

REGEZS IS T, BIRFEWRITCODOFEITH RS . BN SRRCEETHEN Y MEL TS Z EBIHIMTISE TER
FHEONERLTNDZEEHD, UOUDETE FEDEER) IDEMELRDR, —ILRA—TFHEEZHD
(CERU. SFEREFTOLRBBMDPORENSENSEFISY FZ2TUTHED. IL2y T Ly RIEFIREDF
|0 EFCKDIENLTND,

COFER. 10FKEEEFEID(E34.10% (BHEXRLE+2bp) (CEFZHT. 10FPEEGEFIEIDE1.81% (FE+1bp) A
EERCEUZTENS. FEIDZEEF229bp (E+1bp) NEMBRNSIEAZHET TS,

4 .55MABEHIS
UsD / CNY
1M -135.0 / -134.0
3M -386.0 / -384.0
6M -726.0 / -724.0
9M -1,036.0 / -1,033.0
12M -1,314.0 / -1,311.0
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Quarterly Quarterly Annually
7d Repo 3M SHIBOR O-N SHIBOR
A/365 A/365 A/360 A/365 A/360

3M 1.60% 1.40%
6M 1.58% 1.61% 1.40%
SM 1.56% 1.61% 1.40%
1y 1.54% 1.60% 1.40%
3Y 1.55% 1.62% 1.40%
5Y 1.60% 1.65%
7Y 1.63% 1.67%
10Y 1.68% 1.72%
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