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3M 2.29% 2.53% 2.91% 3.06% 3.27%
6M 2.47% 2.71% 3.06% 3.20% 3.40%
1Y 2.68% 2.92% 3.22% 3.31% 3.58%
3Y 2.96% 3.20% 3.54% 3.66% 4.06%
5Y 3.13% 3.50% 3.88% 4.03% 4.99%
10Y 3.27% 3.78% 4.27% 4.46% 5.55%
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usb / CNY
1w 00 / 0.1
M 08 / 12
3M 100 / 11.5
6M 44.0 / 47.0
oM 95.0 / 109.0
12M 173.0 / 180.0
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Quarterly Quarterly Annually
7d Repo 3M SHIBOR O-N SHIBOR
A/365 A/365 A/360 A/365 A/360

3M 2.64% 2.30%
6M 2.67% 2.95% 2.33%
oM 2.69% 3.01% 2.35%
1y 2.70% 3.06% 2.40%
3Y 2.84% 3.29% 2.45%
5Y 3.02% 3.51%
7Y 3.18% 3.68%
10y 3.35% 3.84%
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